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San Bernardino

County Pool Summary (as of 4/30/10)

Par Amortized Market Market % of Yield to Maturity Weighted Modified

Security Type Value Cost Value Portfolio At Cost Avg. Maturity Duration
Bankers Acceptances 0.00 0.00 0.00 0.0%
Certificates of Deposit 578,300,000.00 578,312,516.10 578,301,736.19 12.3% 0.21% 23 0.06
Collateralized CD 0.00 0.00 0.00 0.0%
Commercial Paper 485,000,000.00 484,962,336.00 484,959,781.66 10.3% 0.22% 14 0.04
Corporate Notes 0.00 0.00 0.00 0.0%
Federal Agencies 2,820,823,000.00 2,829,380,671.00 2,846,155,018.90 60.3% 1.71% 424 0.79
Money Market Funds 30,000,000.00 30,000,000.00 30,000,000.00 0.6% 0.03% 1 0.003
Municipal Debt 0.00 0.00 0.00 0.0%
Repurchase Agreements 0.00 0.00 0.00 0.0%
TLGP Corp. Debt 147,100,000.00 148,130,749.85 148,588,949.00 3.2% 1.14% 449 1.21
U.S. Treasuries 620,000,000.00 624,257,542.15 625,976,620.34 13.3% 0.69% 339 0.91
Total Securities 4,681,223,000.00 4,695,043,815.10 4,713,982,106.09  100.0% 1.21% 320 0.67
Cash Balance 434,375,187.60 434,375,187.60 434,375,187.60
TAGP/FDIC NOW Balance 100,000,000.00 100,000,000.00 100,000,000.00

Total Investments

Accrued Interest
Total Portfolio

5,215,598,187.60

5,229,419,002.70

17,297,724.15

5,248,357,293.69

17,297,724.15

5,215,598,187.60

5,246,716,726.85

5,265,655,017.84

1. Yield for the money market funds is a weighted average of the month-end yields for the Federated, Goldman, and Fidelity money market funds.
2. Statistics for the total portfolio include money market funds.

3. Market prices are derived from closing bid prices as of the last business day of the month as supplied by F.T. Interactive Data, Bloomberg, or Telerate. Prices that fall between data points are interpolated.
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San Bernardino County Pool
Sector Distribution s of 4/3010)

TLGP Corp. Debt U.S. Treasuries Certificates of Deposit
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Market Value

Bankers Acceptance
Certificates of Deposit
Collateralized CD
Commercial Paper
Corporate Note
Federal Agencies
Money Market Funds
Municipal Debt
Repurchase Agreement
TLGP Corp. Debt
U.S. Treasuries

0.00
578,301,736.19
0.00
484,959,781.66
0.00
2,846,155,018.90
30,000,000.00
0.00

0.00
148,588,949.00
625,976,620.34
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San Bernardino County Pool
Credit Quality Distribution (as of 4/30/10)

A-1

4.2%

Credit Rating

Market Value

A-1+ (Short-Term)
A-1 (Short-Term)
AAA (Long-Term)
AA (Long-Term)

1,229,471,311.35
199,982,600.00
3,284,528,194.74
0.00




San Bernardino County Pool

—
r—igavi
= . . . .
= =
== | Maturity Distribution (s of 43010
$1,000,000 -
865,025
$800,000 -
707,116
@ $600,000
c 514,084
a
=
o
<
c
< $400,000 - 364,563 368,282
300,322
225,852 238,871 225,047
176,086
$200,000 - 140,855 154,582
30,000 50,094
So i | .|7
z 8 8 8 8 8 § 8 8 8 8 R 8 8 g
(@) (V] o0 N~ (e} LN < o o —
— — ()] on < [¥p) [(s] ~ 8

* Maturity distribution assumes no securities are called ~ Maturity Range (in days)
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== | Portfolio Yield Summary
Yield to Maturity
Month At Cost
April 2009 1.87%
May 2009 1.93%
June 2009 1.85%
July 2009 1.72%
August 2009 1.78%
September 2009 1.66%
October 2009 1.58%
November 2009 1.51%
December 2009 1.39%
January 2010 1.32%
February 2010 1.35%
March 2010 1.23%
April 2010 1.21%
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1. Gross yields not including non-earning assets (compensating bank balances) or administrative costs for management of the pool.

2. All historical yields restated to include money market funds.



